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Abstract

In this paper, the state estimation problem is dealt with for a class of recurrent neural networks (RNNs) with mixed
discrete and distributed delays. The activation functions are assumed to be neither monotonic, nor differentiable, nor
bounded. We aim at designing a state estimator to estimate the neuron states, through available output measurements,
such that the dynamics of the estimation error is globally exponentially stable in the presence of mixed time delays. By
using the Laypunov-Krasovskii functional, a linear matrix inequality (LMI) approach is developed to establish sufficient
conditions to guarantee the existence of the state estimators. We show that both the existence conditions and the explicit
expression of the desired estimator can be characterized in terms of the solution to an LMI. A simulation example is
exploited to show the usefulness of the derived LMI-based stability conditions.
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I. INTRODUCTION

The last few decades have witnessed a large amount of successful applications of neural networks in various
areas including image processing, pattern recognition, associative memory, and optimization problems. In
particular, high-order and large-scale neural networks have shown their great capacities in learning and data
handling. For relatively high-order and large-scale neural networks, however, it is often the case that only
partial information about the neuron states is available in the network outputs. Therefore, in order to make
use of the neural networks in practice, it becomes necessary to estimate the neuron states through available
measurements. The state estimation problem for neural networks has recently drawn particular research
interests, see [5, 8,14, 18]. For example, in [14], an adaptive state estimator has been described by using
techniques of optimization theory, the calculus of variations and gradient descent dynamics. In [18], the
neuron state estimation problem has been addressed for recurrent neural networks with time-varying delays,
and an effective LMI approach has been developed to verify the stability of the estimation error dynamics.

On the other hand, many biological and artificial neural networks contain inherent time delays in signal
transmission, which may cause oscillation and instability (see e.g. [1,12,18]). In recent years, a great number
of papers have been published on various neural networks with time delays, and the existence of equilibrium
point, global asymptotic stability, global exponential stability, and the existence of periodic solutions have
been intensively investigated, see [3,4,10,15-17,19-24] for some recent results.

For the dynamical behavior analysis of delayed neural networks, different types of time delays, such as
constant delays, time-varying delays, and distributed delays, have been taken into account by using a variety
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of techniques that include linear matrix inequality (LMI) approach, Lyapunov functional method, M-matrix
theory, topological degree theory, and techniques of inequality analysis. For example, most recently, in [16],
sufficient conditions, which ensure the existence and uniqueness of the equilibrium point and global exponential
stability of bi-directional associative memory (BAM) neural networks with distributed delays and reaction-
diffusion terms, are obtained by using the theory of topological degree, properties of M-matrix and Lyapunov
functional. In [2], several novel sufficient criteria are given, in terms of matrix inequalities, for checking the
global robust stability of equilibria for interval neural networks with time delays based on Lyapunov method
and linear matrix inequality (LMI) technique. In [19-21], the global asymptotic stability analysis problem has
been dealt with for a class of neural networks with discrete and distributed time-delays by using an effective
LMI approach.

Up to now, comparing to the huge volume of literature on analyzing dynamical behavior analysis of delayed
neural networks, the state estimation problem for generalized RNNs with both discrete and distributed time-
delays have received relatively little research attention, despite its important application potential. This
situation motivates us, in this paper, to investigate the state estimation problem for a class of neural networks
with discrete and distributed time-delays. The purpose of the problem is to estimate the neuron states via
available output measurements such that the estimation error converges to zero exponentially. A numerically
efficient LMI approach is developed to solve the addressed problem, and the explicit expression of the set of
desired estimators is characterized. A simulation example is used to demonstrate the usefulness of the LMI
method.

II. PROBLEM FORMULATION

Notations: The notations are quite standard. Throughout this paper, R™ and R"*™ denote, respectively,
the n-dimensional Euclidean space and the set of all n x m real matrices. The superscript “I” denotes matrix
transposition and the notation X > Y (respectively, X > Y) where X and Y are symmetric matrices, means
that X — Y is positive semidefinite (respectively, positive definite). I, is the n X n identity matrix. |- | is the
Euclidean norm in R™. If A is a matrix, denote by ||A| its operator norm, i.e., ||A|| = sup{|Az| : |z| =1} =
V Amax (AT A) where Apay(+) (respectively, Amin(-)) means the largest (respectively, smallest) eigenvalue of A.
Sometimes, the arguments of a function or a matrix will be omitted in the analysis when no confusion can
arise. Furthermore the standard symbol C([a,b]; R™) denotes the set of continuous vector-valued functions
defined on the interval [a, b].

Consider the following recurrent neural network with mixed time delays:

dx; = & )
xdt(t) = —dilﬂi(t)+Zaijfj(xj(t))+j§::lbijgj($j —71)) /t m wa s))ds+1i(t), i=1,..,n, (1)

j=1

where 7 is the number of the neurons in the neural network, z;(t) denotes the state of the ith neural neuron
at time ¢, f;(-), gj(-) and h;(-) are the activation functions of the jth neuron. The constants a;;, bj; and w;;
denote, respectively, the connection weights, the discretely delayed connection weights, and the distributively
delayed connection weights, of the jth neuron on the i neuron. [;(¢) is the external time-varying bias on
the ¢th neuron, d; denotes the rate with which the ¢th neuron will reset its potential to the resting state in
isolation when disconnected from the network and external inputs. 7 is the constant discrete time delay,
while 7 describes the distributed time delay.
The neural network (1) can be rewritten as the following matrix-vector form:

PO Daft) + AP (1) + BO(a(t — 7)) + W - H s + 10, @

t—7o
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where l‘(t) = [l‘l(t),llﬁg(t),"' ,un(t)]T, D = diag(dl,...,dn), A= (aij)nxn, B = (bij)nxm W = (wij)nxn,
1(8) = (I (), ooy T ()T, and F(2(t)) = (F1(@1(8)), o ()T Gla(t —11)) = (g1 (@1 (E— 1)), s G 1t —
)T, H(z(s)) = (hi(21(5)), s hn(2n(5))) "

Traditionally, the activation functions are assumed to be continuous, differentiable, monotonically increasing
and bounded, such as the sigmoid-type of function. However, as discussed in [3,4], in many electronic
circuits, the input-output functions of amplifiers may be neither monotonically increasing nor continuously
differentiable, hence nonmonotonic functions can be more appropriate to describe the neuron activation in
designing and implementing an artificial neural network. In this paper, we make following assumption for the
neuron activation functions, where the activation functions no longer need to be differentiable, monotonically
increasing and bounded.

Assumption 1: For i € {1,2,...,n}, the neuron activation functions in (2) satisfy

lz_ < fi(sl) - fi(s2) < lz+7 (3)
S1 — S92
Ui_ < gi(sl) _gi(SQ) < O';I_, (4)
S1 — 8§82
o < hi(s1) — hi(s2) <, (5)
S1 — 8§89
where [, l;", o, a;r, v, vj are some constants.

Remark 1: The constants I, l;", o;, O’;'_, v, U;_ in Assumption 1 are allowed to be positive, negative or
zero. Hence, the resulting activation functions could be non-monotonic, and more general than the usual
sigmoid functions. It is also noted that, for the state estimation task addressed in this paper, the neuron
activation functions in (2) are not assumed to be bounded as usual.

It is worth noticing that for either biological or artificial neural networks, it is usually the case that the
state of the neural network is not completely accessible and all the information one can have is just the output
of the neural network. Subsequently, estimating the neuron state from the given output is necessary to realize
some specific design objectives in many practical applications, and there is a need to construct an estimator
to approximate the state of the neural network (2) in an asymptotical or exponential way.

Suppose that the output from the neural network (2) is of the form:
y(t) = Cx(t) + Q(t, x(1)). (6)

R™X™ is a known

Here, y(t) = (y1(t), ..., ym(t))T € R™ is the measurement output of the neural network, C €
constant matrix, and Q(t,z(t)) = (q1(t,z(t)), ..., qm(t,z(t)))T € R™ is the nonlinear disturbance dependant

on the neuron state that satisfies the following Lipschitz condition:

Q(t,z) — Q(t,y)| < [R(z —y), (7)

where R € R"*" is a known constant matrix.
In order to estimate the neuron state of (2), we construct the following full-order state estimator:
dz(t ¢
fl(t ) = —Di(t)+ AF(2(t)) + BG(&(t — 1))+ W H(z(s))ds+ I(t)+ K[y(t) — Cz(t) — Q(t,z(t))], (8)

t—1o

where Z(t) is the state estimate, and K € R™™ ™ is the estimator gain matrix to be designed.

Our aim is to choose a suitable K so that Z(t) approaches x(t) asymptotically or exponentially. For this
purpose, we let £(t) = (e1(t), e2(t), ..., eu(t))T := 2(t) — 2(t) be the state estimation error. Then in terms of
(2), (6) and (8), the state error e(t) satisfies the following equation

dE(t) ¢

—- = (=D = KCO)E(t) + AF(E(t)) + BG(E(t —n)) + W a H(E(s))ds — KQ(t,£(1)), 9)
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where, for notation simplicity, we denote

PEWD) = [fa®). olert) - falenlt))] = FG(0) ~ Fa(t). (10)
G(EM) = [1(e1(t)), dalea(t)), s dlen(t))] = Gla1)) — Clalt)) (1)
(EW) = [In(er(6), hales(t)), o ulent))] = H(@(0) ~ H(a(t)) (12)
QLE®) = QL2 (1) — Q(t,2(1) (13)

Notice that F(£(t)), G(E(t)), H(E(t)) and Q(t,E(t)) are all dependant on x(t) or &(t), as well as (). In
order to avoid cumbersome notations, we just use the symbols F(E(t)), G(E(t), H(E(t)) and Q(t,E(t)) to
represent F(E(t), z(t)), G(E(t), z(t)), H(E(t), z(t)) and Q(t, E(t), z(t)).

According to (3)-(7), one can easily check that:

7 (s1 —s2) < fi(s1) — fi(s2) < lj(sl —89), Vsi,s20€R, (i=1,...,n) (14)
o; (51— 52) < Gi(s1) — Gi(s2) < 02*(31 —89), Vsi,s20€R, (i=1,...,n) (15)
v; (s1—82) < fli(sl) — ili(SQ) < U;r(sl —s9), Vsi,s0€R, (i=1,...,n) (16)
Q(t, )| < |RE|. (17)

Let E(t,¢), or shortly £(t), denote the solution of the error-state system (9) with the initial condition of
the form

5(3) = ¢(S)7S € [_T*v 0]7 (18)

where ¢(-) € C([—7*, 0];R"), 7" = max{r1, m}.

It is easy to see from Assumption 1 and the condition (7) that the solution of (2) exists for all ¢ > 0 and is
unique (see [9]). Furthermore, there exists a unique zero equilibrium point to the error-state system (9).

We need the following definitions to go ahead to design the desired estimators.

Definition 1: The system (8) is said to be a state estimator of the neural network (2) if the estimation
error-state system (9) is asymptotically stable.

Definition 2: The system (8) is said to be an ezponential state estimator of the neural network (2) if the
estimation error-state system (9) is exponentially stable, i.e., there exist positive constants k¥ > 0 and u > 0
such that every solution £(¢; @) of (9) satisfies

[E)] < pe™™  sup |é(s)], VE>0.
—7*<s<0

The main purpose of this paper is to establish LMI-based sufficient conditions under which the system (8)
becomes a state estimator and an exponential state estimator, respectively.
III. MAIN RESULTS AND PROOFS

The following lemmas are essential in establishing our main results.
Lemma 1: Let X, Y be any n-dimensional real vectors, and let P be a n X n positive semi-definite matrix.
Then, the following matrix inequality holds:

2XTpPy < XTPX +YTPY.
Lemma 2: (Schur Complement) Given constant matrices 21, Q9, Q3 where 0 = QlT and 7 > 0, then

Q + 070,103 <0
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if only if
0, of —Qy Q4
<0
Qs —Q, o

Lemma 3: [7] For any positive definite matrix M > 0, scalar v > 0, vector function w : [0,7] — R™ such

< 0.

that the integrations concerned are well defined, the following inequality holds:

</OVW(S)ds>TM (/0V w(S)ds> <7 (/0V wT(s)Mw(s)ds> (19)

For presentation convenience, in the following, we denote

[ R

Ly = diag(If 1y, ..., 1), Lo = diag( 5 T g ), (20)
+ g - + 4o

51 = diag(oFor, 0t o7), T = diag(ZL ;F“l oo ;TU" ), (21)
+ + 4

T, = diag(vtoT, .,vivD), To = diag(*L ;T“l ot ;T“" ). (22)

We are now ready to present our first main result.

Theorem 1: Under Assumption 1, the system (8) becomes a state estimator of the neural network (2) if
there exist a constant p > 0, a matrix M € R™*™, three n x n positive definite matrices P;, P, P3, and three
diagonal matrices A = diag(\1, ..., A,) > 0, T' = diag(v1, ..., 1) > 0 and A = diag(dy, ...,d,) > 0 such that the
following LMI holds:

] PIA+ALy, T, PB AYy PW M

ATPy + ALy —A 0 0 0 0 0

'Y, 0 P,—T 0 0 0 0
o = BT P, 0 0 -P, 0 0 0 <0, (23)

AT, 0 0 0 mnPs—A 0 0

wTp 0 0 0 0 -P; 0

| MT 0 0 0 0 0 —pl |
where

©=-PD-D'P—MC—-CT"MT + pRTR — AL, —T%; — AT;. (24)

In this case, the estimator gain matrix K can be taken as
K =P M.

Proof:  To proceed with the stability analysis of the error-state system (9), we construct the following
Lyapunov-Krasovskii functional

Vit = ETOPEW + [ GT(E)PGEs)ds + I C AT (E ) Py (E () dnds. (25)

t—T11 t—s

The time derivative of V (t) along the trajectory of the system (9) can be calculated as follows:

Vi) = 26T@)P [(_D — KC)E(t) + AF(E(t)) + BG(E(t — 7))

w [ ﬁ(g(s))ds—KQ(t,E(t))}

+ GTEM))PRGE®R) — GT(E(H — 1)) PGE(E — 7))

A~

+mHT (E() Py H(E(1)) —/ti HY(E(s)) Py H (E(s))ds. (26)
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It follows from (17), Lemma 1 and Lemma 2 that

—26" () PLEQ(t, E(t))

HT(E(s))P3H(E(s))

t—T1o

<
<

IN

Substituting the above into (26) leads to

V(t)

where

q)l =

Moreover, one can infer from (1

<

26T (t) P,

+p TP KKTPIET (t)
+GT(EW)PGE®)) —

T BT (EW) P EE)) — (

XTt)®d, X (t) + p_léT(t)PlKKTPl E(t),

EN), FHE®), GTE®), GT(El—m)),

[ —P,D—-DTP,

— PKC —
AT P,

0
BTPp,

0
wTp

4)-(15) that

vl +uv, T
B — .

t

t—T7o

(=D — KC)E(t) + AF(E(t)) + BG(E(t — 1))+ W

p €T PLK KT PIET (1) + pQT (¢, £(1)Q(t, £(1))
p T () PLKKTPTET (t) + pET (t)RT RE(t)

T T .
—( a H(ﬂs))ds) Py HT(&(s))ds.

t

H(E(s))ds
t—s
+ pET(t)RT RE(t)
GT(E(t—m))PGEE—T1))
T T t
P HT (&
t—Tg t—1o
A~ t A T T
). ([ ews) ] ,
t—T1o
CTKTP +pRTR PPA 0 PB 0 PW ]
0 0 0 0 0
0 P 0 0 0
0 0 —P 0 0
0 0 0 72P3 0
0 0 0 0 —P
, l7€(t) <0, i=1,..,n,
ez(t)) < 07 1= 17 y 1,
) (hi(e(t)) — vy &(t)) <0, i=1,..n,
_ t"li oI
2 elel Ag(t) S O7 ;= 1’ . ’n7
eiel F(E(t))
++U@ . o
_ e;e AE(t) <0, i=1..n
eieZT | GE®))
L [
5 €i€; Ag(t) <0, i=1,..n
eiel | H(E(?))

where e; denotes the unit column vector having “1” element on its ith row and zeros elsewhere.

(33)

(34)

(35)
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Now, let K = Pl_lM and we have
XTt)01X(t) + p T (t)PLKKT PLE(t)

n B 1T 1 ) - r

Sy g el ~Sgead [ €@

= | F(E()) _%WT T t
T

eie;

5| e oforeel  ~TgTieel | [ £@)
2 Gew) | | oteeer el G(E()

L J L 2 7

n 1T r _ (3R v, 1T
Sys | ool —Sgteed | [ £
ST HE®R) || S er el H(E())

7

= XT()® X (1) + p~ €T ()MMTE() +

T
£(t) [ Y, T, ]

HNEE0) Iy, -

= XT(£)(® + p LMEMT)X (1),

where

S) PlA+ALy, TY, PB AYs PW | o
ATP1 + ALy —A 0 0 0 0
'Y, PB-T 0 0 0

BTP, 0 —P 0 0 ’
ATQ 0 0 T2P3 - A 0

wTp 0 0 0 —P3 - -

(1)2 = (36)

coocoRr

o O O© O

From the condition (23) and Lemma 2 (Schur Complement), it can be concluded that
gy + pMMT < 0. (37)
Thus, from (29), (33)-(36) and (37), we obtain
V(t) XT()®1 X (t) + p LT () MMTE(t)
XT(t)(@2 + p~ ' MMT)X (1)
Amax (P2 + p LM ML) X (1) ]2
Amax (@2 + p P MMT)|E(t)]2. (38)

IN AN IA TN

Noticing Apax(®2 + p LM M7T) < 0, it follows from the Lyapunov stability theory that estimation error-state
system (9) is asymptotically stable. Therefore, from Definition 1, the system (8) is a state estimator of the
neural network (2). [ |
Next, let us consider the conditions for the estimation error-state system (9) to be an exponential estimator
of the neural network (2).
Theorem 2: Let £y be a given positive constant and Assumption 1 hold. Then the system (8) is an ex-
ponential state estimator of the neural network (2) if there exist a constant p > 0, a matrix M € R"*™

)

three n x n positive definite matrices P, P, P3, and three diagonal matrices A = diag(Aq,...,\,) > 0,
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I' = diag(v1, .., ¥n) > 0 and A = diag(d1, ..., d,) > 0 such that the following LMI holds:

= PiA+ ALy '3 P B AT, W M
ATP, + AL, —A 0 0 0 0 0
'y, 0 (1+em)P,—T 0 0 0 0
U= BTP, 0 0 —Py 0 0 0 <0, (39)
ATQ 0 0 0 T2P3 - A 0 0
wTp 0 0 0 0 —L2p 0
I MT 0 0 0 0 0 —pI
where
E=-PD-DT'P,—MC—-CTM" 4+ pRTR — AL, —T%; — AY;. (40)

In this case, the estimator gain matrix K can be determined as:

K =P 'M.
Proof: Let

t

V() = 5T(t)P15(t)+/tt CA?T(g(S))l%CA?(g(S))ds,+60/OT1 GT(E(n)) P2G(E(n))dnds

t—s

T2 t R

[0 e P E)dns (1)
0 t—s

Similar to the derivation of Theorem 1, the time derivative of V along the system (9) can be calculated as

follows:

t

%V( t) < 26Tt P <( D —KCO)E(t)+ AF(E(t) + BGE(t—7)) + W ﬁ(s(s))ds>

t—1o

+p T ()P KKTPTET (t) 4 pET (t)RT RE(1)
+ (1 +eom)GT(ER)P,GE®R)) — GT(£(t — 1)) PG(E(t — ﬁ))

N \ 1—¢g
+ TgHT(S(t))PgH(E(t)) — - < - ) < - (5(3))ds>
mh ) GT(E(s))P,G(E(s))ds — € . HT(£(s))PsH(E(s))ds
= YTty 0 Y(t)+p LT (t)PLK KT PLET (1)
—o GT(E(s))PG(E(s))ds — € . HT(£(s))PsH(E(s))ds, (42)
where
t T
Y= €70 FTEm) GTEw) GTEa-n) ATEw) [ e (13)
[ -P.D—-D"P, - PLKC —-CTK"P, +pRTR P A 0 PB 0 PW
AT P, 0 0 0 0 0
0 0 (1 + €0T1)P2 0 0 0
P = BTP, 0 0 -P, 0 0 - (44)
0 0 0 0 7Py 0
i wTp 0 0 0 0 —-12p;
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Furthermore, by (14)~(16) and K = P, ' M, we have

YT 0 Y (t)+ p LT (t) LK KT PLE()

n 1T 1 Tl
Sy EW Fireel e [ e
2 BEW) | | S T PE)
n 1Tt o +o; 1T
B Z y E(t) ofo; eiel —%eie? E(t)
S GER) || —fEelr el || GE®)
n i 1T T — vl v, 177
B Z 5 E(t) viv; eel —%eie? E(t)
20 AEw) | | —umieer g || HEW)
_ E(t) —AL; AL, E(t)
T 10T T
= W in(t ET)MM*E(t . N
w0 + e o e + | e | M
T T
N E(t) -y, TY, E(t) N E(t) —AT; AT, E(t)
Gewy | | rse o || aewy | T Eewy | | are —a || fEw)
= YT(t) [y + p 'MMT] Y (t)
where
[ Il PyA+ ALy 'Y, PB AT, W ] -
ATP1 + ALy —A 0 0 0 0 0
'y, 0 (1+em)P,—T 0 0 0 -
\P - M =
? BTP, 0 0 -P 0 0 ’ 8
ATQ 0 0 0 T2P3 - A 0 0
| wWTh 0 0 0 0 —Lapy | -
Again, by Lemma 2, the condition (39) is equivalent to
U, —|—,0_1MMT <0,
which implies from (45) that
YT()0, Y (t) + p el () MMTE()
< Auax(W2 + p 7 MMT)|Y (1)
< Amax(Wo + p ' MMT)[E(H)[?
Hence, it follows from (42) and (47) that
%V(t) < YTO)WY () + p €T () MMTET (1)
t t
— € GT(E(s5))PG(E(s))ds — € HT(E(s))PsH(E(s))ds
t—71 t—7o
t
< Amax (Vo + p LM MT)|E(1)]? — € GT(E(s5)) PG (E(s))ds
t—T11
t
— € HT(&(s))PsH(E(s))ds.
t—To

Also, along the line of the proof of Theorem 1 in [13], one can infer that

t t

V(1) < Amax(PDIE®)? + (1 4 eo1) GT(E(s))PoG(E(s))ds + 7o HT(&(s))PsH(E(s))ds

t—71 t—T1o

(45)

(46)

(47)

(49)
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In order to analyze the exponential stability of the state-error system (9), we consider the following modified
Lyapunov-Krasovskii functional:
V(t) = 2RV (1), (50)
where k is a positive constant to be determined.

Calculating the time derivative of V(t) along trajectory of the system (9) and using (48) and (49), we

obtain:
4y (t) = 2ke®M'V(t) + ertif/(t)
dt dt
t
< 2ke?M [/\maX(Pl)|5(t)|2 + (1+ €om1) GT(E(s))PG(E(s))ds
t—71
t
+ 7 HT(E(S))PgH(g(S))dS} + e2M [Amax(% + p M MT)E@)|?
t—7o
t t
— € GT(E(s)) G (E(5))ds — g HT(5(8))P3H(5(8))d8}
t—T11 t—T1o
t
< o2kt [(mm(zﬂl) + Amax(P2 + p ' MMT)) |E®)* + (2k(1 + €0m1) — €0) GT(x(s)) P2G(E(s))ds
t—T1
t
+ (2kT2 — €) HT(E(S))PgH(S(s))ds} . (51)
t—T1o
Set _
. )\max(\lj2 +P_1MMT) €0 €0
ko = min < — , y = s
2)\max(P1) 2(1 + 6()7'1) 27’2
and fix k to be a positive constant satisfying
k< ko. (52)
We can now obtain from (51) that
d ~
— <
SV <o, (53)
which, together with (41) and (49), implies that
V(t) < V(0)=V(0)
0
< Amax(P1)[EO) + (1 + 6071)Amax(Pz)/ |G(E(s))Pds
—n
0
+ Tg)\maX(Pg)/ |H(£(s))|*ds. (54)
7
Let
_ - + _ - +
o = max {lo7 ], o1}, v = max (o | [v7 1), (55)
110 = Amax(P1) + (1 + €071)T10* Amax (P2) + T30 Amax (P3). (56)

Then, it is indicated from (54) that

e%tf/(t) < /\max(P1)|5(0)|2 +(1+ E(]Tl)Tlo'z)\maX(Pg) sup |<S’(8)|2 +7’22v2)\max(P3) sup |<S’(8)|2
—711<s<0 —712<s<0

< (Amax(P1) + (14 €071)T10* Amax (P2) + r§v2>\max(P3)) sup  |E(s)|?
—7*<5<0

= po sup [E(s)*=po sup |o(s), (57)
—7*<5<0 —7*<s<0
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and therefore

V(t) < poe™ Mg (s)]%. (58)

Noticing V(£) > Amax(P1)|E(t)[2, we obtain

Ho —2kt 2
EWPP < —E—e su s)|%, 59
EOF < 5 Lrmse™™ s jots) (59)
and hence
jz(t)| < pe™™  sup |o(s) —u’|, (60)
—7*<s<0

where pu = ﬁo@l). From Definition 2, the proof of this theorem is complete. |

Remark 2: In Theorem 1 and Theorem 2, sufficient conditions are provided for the system (2) to be globally
asymptotically and exponentially stable, respectively. Such conditions are expressed in the form of LMIs, which
could be easily checked by utilizing the recently developed interior-point methods available in Matlab toolbox,
and no turning of parameters will be needed [6]. It should be mentioned that, in the past decade, LMIs have
gained much attention for their computational tractability and usefulness in many areas because the so-called
interior point method (see [6]) has been proven to be numerically very efficient for solving the LMIs.

IV. NUMERICAL EXAMPLE

In this section, we present a simulation example so as to illustrate the usefulness of our main results.
Consider a 3-neuron neural network (2) with the following parameters:

45 0 0 1 —0.6 0.8 —-1.2 0.8 0.6
D= 0 501, A= 04 —-1.5 0.6 , B=1]-05 11 0.7 |,
0 0 6 -0.7 —-1.1 —-1.2 06 —-08 1.2
1.5 06 —-09 5+ 5sint
W = 0.7 1.2 1.2 , I(t) = 5cost , 1 =0.1, 75 =0.2.
—-0.5 —-06 1.3 osint

Take the activation function as follows:

g h tanh(—1.2s),
fa(s) = g2(s) = ha(s) = tanh(1.4s),
g h tanh(—2.4s), s € R.

and assume that, for the network output (6), the parameters are given as:

_ 1 01 _ 0.2sin 21
C_lo 1 1]’ Q(x)_loacom]'

It can be readily verified that

00O -06 0 0
Li=X="1=]0 0 0|, Ly=3X="Ty= 0 07 O ,
0 0 0 0 0 -1.2
and
02 0 0
R = 0 02 0
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Now, let ¢g = 0.01. Using the Matlab LMI toolbox to solve the LMI (39), we obtain

0.2188 —0.0379 —0.0243 | 0.5258 —0.0475 0.0670
Pr=| —00379 03194 —0.1065 |, Py= | —0.0475 0.6785 —0.0541 |,
| —0.0243 —0.1065 0.2980 | 0.0670 —0.0541 0.1560
[ 0.3994  0.1139 —0.0336 | 09154 0 0
Py=| 01139 04032 —0.0496 |, A= 0 06932 0 ,
| —0.0336 —0.0496 0.2633 | 0 0  0.5755
11356 0 0 0.4030 0 0
I = 0 13852 0 . A= 0 04538 0 ,
0 0  0.3540 0 0 0.1502
0.0854 0.0903 0.7736 0.7759
M= | 02633 00668 |, p=09125, K=P 'M=| 13602 0.9156
0.2331 0.4325 1.3314 1.8419

Therefore, it follows from Theorem 2 that the system (8) is an estimator of the neural network (2). Such a
conclusion is further supported by the simulation results given in Figs. 1-3.

2

Amplitude

0 0.5 1 15 2 25 3 3.5 4 4.5 5
Time

Fig. 1. The True state 21 (solid) and its Estimate (dashed)

V. CONCLUSIONS

In this paper, we have studied the state estimation problem for a class of recurrent neural networks with
mixed discrete and distributed delays, where we don’t need the activation functions to be monotonic, or
differentiable, or bounded. An exponential state estimator is designed to estimate the neuron states, through
available output measurements, such that the dynamics of the estimation error is globally exponentially stable.
By using the Laypunov-Krasovskii functional, we have established an LMI approach to derive the sufficient
conditions guaranteeing the existence of the state estimators. The explicit expression of the desired estimator
has been parameterized by means of the solution to an LMI. A simulation example has been used to illustrate
the usefulness of the derived LMI-based stability conditions. One of the future research topics would be
the extension of the present results to more general cases, for example, the case that there exist parameter
uncertainties, the case that the neural network is inherently stochastic, and the case where the network modes
are subjected to Markovian switching. The results will appear in the near future.
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Amplitude

L
0 0.5 1 15 2 25 3 35 4 4.5 5
Time

Fig. 2. The True state 22 (solid) and its estimate (dashed)

2F

Amplitude

0 0.5 1 15 2 25 3 3.5 4 4.5 5
Time

Fig. 3. The True state z3 (solid) and its estimate (dashed)
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